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The Influence of Earning Per Share (EPS), Price Earning Ratio (PER), and
Devident Per Share (DPS) on the Stock Price Listed in Indonesia Stock
Exchange Peiod 2010-2014

ABSTRACT
LISNAWATI N.A. 3021211052

The purpose of this study is to analyze the factors affecting the company’s
stock price in the Indonesia Stock Marke, especially in the banking sector. The
variables used are Earning Per Share (EPS), Price Earning Ratio (PER), and
Devident Per Share (DPS). The study also aims to prove that the Earning Per
Share (EPS), Price Earning Ratio (PER), and Devident Per Share (DPS) have
simultaneous and partial effects on stock price.

This is a quantitative research with the population of all banking
companies listed in Indonesia Stock Exchange (BEI) as many as 42 companies.
The data is obtained through the website www.idx.co.id. This research uses
purposive sampling technique by taking a sample of 10 (ten) companies that meet
predertemined criteria.

Multiple linear regresions analysis is used to show the effects of the
Earning Per Share (EPS), Price Earning Ratio (PER), and Devident Per Share
(DPS). Based on the research results and the author’s discussion, it can be
concluded that Earning Per Share (EPS) and Price Earning Ratio (PER) have
significant positive partial effect on stock prices, and Devident Per Share (DPS)
have no significant effect on the price stock. Eraning Per Share (EPS), Price
Earning Ratio (PER), and Devident Per Share (DPS) simultaneously have
significant positive sffects on the stock price of banking companies listed in
Indonesia Stock Exchange 2010-2014.

Keywords : Earning Per Share (EPS), Earning Per Ratio (PER), Devident Per
Share (DPS) and Stock Price
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ABSTRAK

Lisnawati N.A. 3021211052. Pengaruh Earning Per Share (EPS), Price
Earning Share (PER), dan Devident Per Share (DPS), Terhadap Harga
Saham yang Terdaftar di Bursa Efek Indonesia Periode 2010-2014.

Penelitian ini  bertujuan untuk menganalisis faktor-faktor yang
mempengaruhi harga saham perusahaan di pasar modal Indonesia khususnya pada
sektor perbankan. Variabel yang digunakan adalah Earning Per Share (EPS),
Price Earning Ratio (PER), dan Devident Per Share (DPS). Hal lain yang ingin
dibuktikan adalah bahwa Earning Per Share (EPS), Price Earning Share (PER),
dan Devident Per Share (DPS) berpengaruh secara parsial maupun simultan
terhadap harga saham.

Penelitian ini adalah penelitian kuantitatif dengan populasi semua
perusahaan perbankan yang terdaftar di Bursa Efek Indonesia (BEI) sebanyak 42
perusahaan, dan data ini diperoleh melalui situs www.idx.co.id. Teknik
pengambilan sampel yang digunakan adalah purposive sampling dengan
mengambil sampel perusahaan sebanyak 10 (sepuluh) perusahaan yang memenuhi
kriteria yang telah ditentukan.

Analisis yang digunakan untuk menunjukkan pengaruh antara Earning Per
Share (PER), Price Earning Ratio (PER), dan Devident Per Share (DPS), adalah
analisis regresi linear berganda. Berdasarkan hasil penelitian dan pembahasan
yang dilakukan penulis, sehingga dapat disimpulkan bahwa secara parsial Earning
Per Share (EPS), dan Price Earning Ratio (PER), berpengaruh positif signifikan
terhadap harga saham, dan Devident Per Share (DPS) berpengaruh positif tidak
signifikan terhadap harga saham. Secara simultan Earning Per Share (EPS), Price
Earning Ratio (PER) dan Devident Per Share (DPS) berpengaruh positif
signifikan terhadap harga saham pada perusahaan perbankan yang terdaftaraf di
Bursa Efek Indonesia tahun 2010-2014.

Kata Kunci : Earning Per Share (EPS), Price Earning Ratio (PER), Devident
Per Share (DPS), Harga Saham.
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